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LAMPIRAN – LAMPIRAN  
 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 



 
 

1. Common Effect Model (CEM)  

 
 

 
 

 

 

 

 

 

 

 

 

 

 

  

 

Dependent Variable: Y   

Method: Panel Least Squares   

Date: 07/08/20   Time: 10:16   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 6.496947 1.999934 3.248580 0.0030 

X1 -0.048091 0.027973 -1.719165 0.0966 

X2 -0.164071 0.224460 -0.730959 0.4709 

X3 0.139732 0.235606 0.593073 0.5579 
     
     

R-squared 0.118659     Mean dependent var 4.697500 

Adjusted R-squared 0.024230     S.D. dependent var 3.316628 

S.E. of regression 3.276201     Akaike info criterion 5.327715 

Sum squared resid 300.5377     Schwarz criterion 5.510931 

Log likelihood -81.24343     Hannan-Quinn criter. 5.388446 

F-statistic 1.256592     Durbin-Watson stat 1.375599 

Prob(F-statistic) 0.308238    
 



 
 

2. Fixed  Effect Model (FEM) 
 

 

 

 

 

 

 

  

 

Dependent Variable: Y   

Method: Panel Least Squares   

Date: 07/08/20   Time: 13:26   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 7.385069 1.911551 3.863391 0.0009 

X1 -0.049299 0.031508 -1.564672 0.1326 

X2 -0.444535 0.237226 -1.873888 0.0749 

X3 0.196498 0.243718 0.806251 0.4291 
     
     
 Effects Specification   
     
     

Cross-section fixed (dummy variables)  
     
     

R-squared 0.568326     Mean dependent var 4.697500 

Adjusted R-squared 0.362767     S.D. dependent var 3.316628 

S.E. of regression 2.647560     Akaike info criterion 5.051441 

Sum squared resid 147.2011     Schwarz criterion 5.555287 

Log likelihood -69.82305     Hannan-Quinn criter. 5.218452 

F-statistic 2.764782     Durbin-Watson stat 2.764181 

Prob(F-statistic) 0.023799    
 



 
 

3. Random Effect Model (FEM) 

 
 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

Method: Panel EGLS (Cross-section random effects) 

Date: 07/08/20   Time: 11:25   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  

Swamy and Arora estimator of component variances 
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 7.195640 2.020308 3.561655 0.0013 

X1 -0.052703 0.027961 -1.884898 0.0699 

X2 -0.341992 0.216170 -1.582050 0.1249 

X3 0.175714 0.227794 0.771373 0.4469 
     
     
 Effects Specification   

   S.D.   Rho   
     
     

Cross-section random 2.448947 0.4611 

Idiosyncratic random 2.647560 0.5389 
     
     
 Weighted Statistics   
     
     

R-squared 0.184652     Mean dependent var 2.233774 

Adjusted R-squared 0.097293     S.D. dependent var 2.704578 

S.E. of regression 2.569643     Sum squared resid 184.8859 

F-statistic 2.113720     Durbin-Watson stat 2.167050 

Prob(F-statistic) 0.120978    
 



 
 

4. Uji Chow 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

Redundant Fixed Effects Tests   

Equation: Untitled   

Test cross-section fixed effects  
     
     

Effects Test Statistic   d.f.  Prob.  
     
     

Cross-section F 3.125045 (7,21) 0.0201 

Cross-section Chi-square 22.840760 7 0.0018 
     
     
     

Cross-section fixed effects test equation:  

Dependent Variable: Y   

Method: Panel Least Squares   

Date: 07/08/20   Time: 10:17   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 6.496947 1.999934 3.248580 0.0030 

X1 -0.048091 0.027973 -1.719165 0.0966 

X2 -0.164071 0.224460 -0.730959 0.4709 

X3 0.139732 0.235606 0.593073 0.5579 
     
     

R-squared 0.118659     Mean dependent var 4.697500 

Adjusted R-squared 0.024230     S.D. dependent var 3.316628 

S.E. of regression 3.276201     Akaike info criterion 5.327715 

Sum squared resid 300.5377     Schwarz criterion 5.510931 

Log likelihood -81.24343     Hannan-Quinn criter. 5.388446 

F-statistic 1.256592     Durbin-Watson stat 1.375599 

Prob(F-statistic) 0.308238    
     
     



 
 

5. Uji Hausman 
 
 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

Correlated Random Effects - Hausman Test  

Equation: Untitled   

Test cross-section random effects  
     
     

Test Summary 
Chi-Sq. 
Statistic Chi-Sq. d.f. Prob.  

     
     

Cross-section random 1.376187 3 0.7111 
     
     
     

Cross-section random effects test comparisons: 

     

Variable Fixed   Random  Var(Diff.)  Prob.  
     
     

X1 -0.049299 -0.052703 0.000211 0.8147 

X2 -0.444535 -0.341992 0.009546 0.2939 

X3 0.196498 0.175714 0.007508 0.8104 
     
     
     

Cross-section random effects test equation:  

Dependent Variable: Y   

Method: Panel Least Squares   

Date: 07/08/20   Time: 10:17   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 7.385069 1.911551 3.863391 0.0009 

X1 -0.049299 0.031508 -1.564672 0.1326 

X2 -0.444535 0.237226 -1.873888 0.0749 

X3 0.196498 0.243718 0.806251 0.4291 
     
     
 Effects Specification   
     
     

Cross-section fixed (dummy variables)  
     
     

R-squared 0.568326     Mean dependent var 4.697500 

Adjusted R-squared 0.362767     S.D. dependent var 3.316628 

S.E. of regression 2.647560     Akaike info criterion 5.051441 

Sum squared resid 147.2011     Schwarz criterion 5.555287 

Log likelihood -69.82305     Hannan-Quinn criter. 5.218452 

F-statistic 2.764782     Durbin-Watson stat 2.764181 

Prob(F-statistic) 0.023799    
     
     

 



 
 

6. Uji Lagrange Multipier 

 
 

 

 

 

 

 

 

 

 

 

  

 

Lagrange multiplier (LM) test for panel data 

Date: 07/08/20   Time: 10:07  

Sample: 2015 2018   

Total panel observations: 32  

Probability in ()   
    
    
Null (no rand. effect) Cross-section Period Both 

Alternative One-sided One-sided  
    
    
Breusch-Pagan  4.332237  0.141882  4.474119 

 (0.0374) (0.7064) (0.0344) 

Honda  2.081403  0.376672  1.738121 

 (0.0187) (0.3532) (0.0411) 

King-Wu  2.081403  0.376672  1.455178 

 (0.0187) (0.3532) (0.0728) 

GHM -- --  4.474119 

 -- -- (0.0439) 
    
    
    

    

    



 
 

7. Uji Gletser 
 

 

 

 

 

 

 

 

 

 

 

 

 

 

 

8. Uji Normalitas  
 

 

 

 

 

 

 

Dependent Variable: RESABS   

Method: Panel Least Squares   

Date: 07/08/20   Time: 14:05   

Sample: 2015 2018   

Periods included: 4   

Cross-sections included: 8   

Total panel (balanced) observations: 32  
     
     

Variable Coefficient Std. Error t-Statistic Prob.   
     
     

C 3.431580 0.790364 4.341770 0.0003 

X1 -0.037807 0.013027 -2.902134 0.0085 

X2 0.151949 0.098085 1.549151 0.1363 

X3 0.009915 0.100769 0.098393 0.9226 
     
     
 Effects Specification   
     
     

Cross-section fixed (dummy variables)  
     
     

R-squared 0.617953     Mean dependent var 2.708028 

Adjusted R-squared 0.436026     S.D. dependent var 1.457665 

S.E. of regression 1.094680     Akaike info criterion 3.285088 

Sum squared resid 25.16482     Schwarz criterion 3.788935 

Log likelihood -41.56141     Hannan-Quinn criter. 3.452099 

F-statistic 3.396706     Durbin-Watson stat 1.905362 

Prob(F-statistic) 0.008751    
     
     

 

 



 
 

9. Uji Multikolinearitas 

 

 

 

 

10. Uji Heterokedastisitas  

 Uji Gletser  

 

 

 

 

       

 

Uji Log 

 

     

 

 

 

 

 

 

X1  1.000000 

X2 -0.508479 

X3 -0.134567 
 

 

 

Variable Prob.   
  
  

C 0.0003 

X1 0.0085 

X2 0.1363 

X3 0.9226 
 

 

Variable Prob.   
  
  

C 0.6366 

NLOGX1 0.6920 

NLOGX2 0.8685 

NLOGX3 0.9899 
 



 
 

11. Uji Autokorelasi  

Tabel Durbin Waston  

 

 

 

 

 

 

 

 

 

 

  

 

    Mean dependent var 2.233774 

    S.D. dependent var 2.704578 

    Sum squared resid 184.8859 

    Durbin-Watson stat 2.167050 
 

 



 
 

12. Data Variabel Independen 

TAHUN KAB/KOTA PAJAK DAERAH  
RETRIBUSI 
DAERAH  

LAIN-LAIN PAD 
YANG SAH 

2015 KAB SERANG  295.713.829 36.720.676 236.838.260 

2016   282.667.949 36.633.074 256.729.191 

2017   337.253.848 32.720.938 429.245.940 

2018   379.045.284 36.151.186 674.890.921 

2015 KAB LEBAK  55.820.656 162.923.495 80.134.155 

2016   63.133.114 13.441.124 224.776.903 

2017   73.309.964 12.944.962 377.943.585 

2018   86.974.239 17.553.632 241.136.002 

2015 KAB PANDEGLANG 30.005.466 54.340.270 71.526.222 

2016   33.732.241 72.961.775 82.547.546 

2017   77.878.002 13.823.222 285.300.515 

2018   47.072.784 17.723.463 121.281.406 

2015 KAB TANGERANG  1.162.520.729 11.617.238 526.555.957 

2016   1.301.030.413 161.671.267 540.151.412 

2017   1.836.701.036 97.300.746 798.131.512 

2018   1.915.261.073 122.418.520 777.751.296 

2015 KOTA TANGERANG  1.172.766.885 85.146.428 20.137.358 

2016   1.300.153.101 69.597.511 207.037.739 

2017   1.566.505.700 72.535.967 336.228.357 

2018   1.551.439.325 77.364.791 219.077.355 

2015 KOTA CILEGON 412.600.922 20.125.820 132.278.023 

2016   392.555.534 25.879.404 134.071.900 

2017   455.921.146 15.598.028 163.611.632 

2018   429.234.596 18.827.127 112.246.089 

2015 KOTA SERANG  76.019.640 8.792.207 26.250.958 

2016   91.461.208 10.051.354 25.388.337 

2017   117.703.375 8.561.723.485 106.193.109 

2018   128.677.842 8.560.072 26.980.633 

2015 KOTA TANGSEL  1.034.126.332 103.379.471 90.888.085 

2016   1.113.036.952 86.763.986 146.439.216 

2017   1.330.046.267 95.143.608 196.814.763 

2018   1.442.942.943 84.604.588 114.163.121 



 
 

13. Data Variabel Dependen  
 

TAHUN KAB/KOTA 
RASIO 

KEMANDIRIAN 

2015 KAB SERANG  5.96 

2016   6.46 

2017   4.09 

2018   7.66 

2015 KAB LEBAK  17.75 

2016   1.42 

2017   2.40 

2018   1.82 

2015 KAB PANDEGLANG 0.86 

2016   0.98 

2017   1.86 

2018   9.76 

2015 KAB TANGERANG  8.18 

2016   8.69 

2017   11.43 

2018   11.30 

2015 KOTA TANGERANG  7.71 

2016   8.88 

2017   10.27 

2018   9.49 

2015 KOTA CILEGON 6.98 

2016   5.40 

2017   6.17 

2018   5.70 

2015 KOTA SERANG  1.20 

2016   1.26 

2017   2.32 

2018   1.63 

2015 KOTA TANGSEL  8.49 

2016   10.21 

2017   11.76 

2018   1.08 



 
 

 

 


